HNudpopmanus no HHBECTUIMOHHOMY YIIPABJICHUIO
neHcuoHHbiMHu akTHBaAaMu AQ «EHII®»

ITo cocrosauro Ha 1 aBrycra 2020 roma meHcuonHble aktuBbl (nanee — [IA) EHIIOD,
HaxoJsIIuecs B JOBEPUTEIBHOM ympaBieHuun HammonanpHoro banka PecnyOmuku Kazaxcran
(manee — HBPK), cocrasmmm 12 060,4 mapa. Tenre?.

CrpyKTypa WHBECTUIIMOHHOTO MOPTdes GHHAHCOBBIX HHCTPYMEHTOB, C(DOPMHPOBAHHOTO 32
cuet neHcoHHbIX akTuBOB EHII®, npencrasnena B Tabnuie 1.

Tadoanua 1. Ctpykrypa nnBectuuonnoro noprgesnsi [IA EHII®, naxoasimmxcsi B I0BEPUTEIHHOM YIPaBJIeHHT

HBPK, B pa3pe3e ¢piHaHCOBBIX HHCTPYMEHTOB
MAPO. menze

HaunmenoBanune CTI;;X':E’”Ha HAoast na c_f:::g’):;iﬂﬂa HAoas na c:-l[lll))zs:::l-:/c
01012020y, | 0101:2020r 01.08.2020 r. 01.08.2020T. | \yuana roma
I'llb M® PK 392429 36,34% 5 060,90 41,96% 28,96%
Hotet HBPK 443,71 4,11% 151,56 1,26% -65,84%
I'llb nHOCTpaHHBIX TOCYNAPCTB 1 235,06 11,44% 1335,49 11,07% 8,13%
M®O 361,70 3,35% 363,24 3,01% 0,43%
KopnopatusHsle obnuranuu sMuteHToB PK 28,49 0,26% 22,31 0,18% -21,69%
Obratini KBasUroCyAapCTBCHHbIX 1604,96 14,86% 1716,27 14,23% 6,94%
opranuszauuii PK
Oo6mraunu BBY PK 1183,29 10,96% 1178,47 9,77% -0,41%
KopriopaTusHble 00/IMralny HHOCTPAHHBIX 9,33 0,09% 9,24 0,08% 1.04%
9MHTEHTOB
OGMMraunuy HHOCTPAHHBIX YMHTEHTOB 232,50 2.15% 254,93 2.11% 9.65%

KBa3HIOCYIapCTBEHHOIO CEKTOpa
PPN (cTpyKTypHbIE HOTBI) 30,80 0,29% 32,41 0,27% 5,22%

AKIIMY 1 JIETIO3UTAPHBIE PACIIUCKH

239,36 2,22% 271,07 2,25% 13,25%
smuTeHTOB PK
AKLHMH U JIETI03UTapHbIE PACITHCKH 29,03 0.27% 26.23 0,22% -9.66%
WHOCTPaHHBIX SMUTEHTOB
Jleno3utsl 254,91 2,36% 252,85 2,10% -0,81%
JHenozutsl HBPK 138,00 1,28% 420,38 3,49% 204,62%
Jleno3utsl B HHOCTPAHHBIX OaHKaX 328,42 3,04% 429,51 3,56% 30,78%
CBorbl 18,40 0,17% - 0,00% -100,00%
ﬂeﬂe)KHble CpeACTBa HAa HHBECTULIMOHHBIX 510,67 4’73% 21'09 0'17% '95,87%
cuerax
TIpoune akTuBHI (qeOUTOPCKAs
33/I0JKEHHOCTB2, IPOCPOYEHHAS 13,49 0,12% 13,74 0,11% 1,83%
3aJJOJDKEHHOCTh, IPOBU3UH)
Peno - - 8,50 0,07%
AKT]/[BI)I, HaxoOsIuecCs BO BHCIIHEM 211,89 1,96% 492’19 4,08% 132'29%
YIPaBICHUH
Himozo I14, maxoouuuecs ¢ ynpasieniu 10 798,31 100,00% 12 060,39 100,00% 11,69%
O0s13aTeIbCTBA K OIJIATE [0 COBEPIICHHBIM
COCJIKaM
HCHI)FI/I Ha C4€Tax NCHCUOHHBIX B3HOCOB U 10’90 2,38
BBIILJIAT
HTOro neHCHOHHbIe AKTHBbI 10 809,21 12 062,78 11,60

ITo cocrostauio Ha 01.08.2020r. cpeaneB3BelieHHas T0XOAHOCTh K moramienuio (YTM)
JIOJTOBBIX (PUHAHCOBBIX MHCTPYMEHTOB, HAXOAIIMXCS B MHBECTHLIMOHHOM nopTdene ITA EHIID,
cocraBmwia 7,5% TOJOBBIX, B TOM YHCII€ MO HOMHUHHMpPOBaHHBIM B TeHre — 9,3% roJoBbIX, B
MHOCTpaHHOM BamoTe — 2,4% ro/oBbIX.

! be3 ydyema Oenez Ha cuemax NeHCUOHHBIX 83HOCO8 U bINIAN.

2 Debumopckas 3a0019icenHoCb GKIIOYAEN CYMMbL K NOLYYEHUIO 11O GOHAZPAANCOSHUIO WUl OCHOBHOMY OOIZY, NO KOMOPbIM
Hacmynuia 0ama Hauana no2auleHus 3a00HCeHHOCMU CO CIMOPOHbL IMUMEHMA, 8 COOMBEMCMBUL C YCIOBUAMU NPOCHEKMA BbINYCKA
DUHAHCOB8020 UHCIMPYMEHMA, d MAKICE OEHEHCHBLE CPEOCMBA K NOJIYYeHuto om npodasxcu OH
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I'ocynapcrBennbie nennnie 6ymaru Mununcrepersa ¢punancos Pecnyoimku Kaszaxcran

OcHoBayto nomo B noptdene [TA EHII® 3anumaror I'lIB MunucrepcrBa ¢unancos PK,
TEKyIlas CTOMMOCTh KOTOPBIX 3a OTYETHBIA Mecsal yBenuumiach Ha 351,02 mupa. Tenre u
cocraBmia 5 060,90 mupna. Tenre. Mx nonst B moptdene cocraBuna 41,96%.

B oruernom mepuone Obutn mpuobperenst ['1lb  MunucrepctBa ¢unancoB PK,
HOMHUHHUPOBaHHBIC B TeHre, B 00beme 337,60 Mupia. TEHTE CO CpPEeIHEB3BEHICHHON TOXOIHOCTHIO
10,59% ronoseix. IIponax u noramenunit I'Llb MunucrepcrBa ¢punancos PK He Ob110.

Ha ortuetHyto gaTy cpeaHeB3BelI€HHAs JOXOAHOCTh K morameHuto no ['lIb MunucrepcTBa
¢unanco PK, HoMmuHupoBaHHBIM B TeHTe, cocTaBmwia 8,8% ronoseix, B gouiapax CILIA — 4,4%
r'OJIOBBIX.

Hotbl Hannonanbhoro banka Pecnyoiukn Kazaxcran

Texymas croumocth HOT HammonanmeHoro banka PK Ha otuetHyro maty cocrabmia 151,56
Mipa. Terre. Ux mois B moprdene cocrasmia 1,26%.

B paccmarpuBaemom mepuoze npousonio noramenue Hot HanmonanbHoro banka PK nHa
cymmy 70,77 mupa. tenre IIponax n noxkynok Hot Hanmonansnoro banka PK He ObLi0.

I'ocynapcTBeHHbIE IEHHBbIE GyMaru HHOCTPAHHBIX FOCY1apCTB
Tekymass CTOMMOCTh TOCYAAPCTBEHHBIX IICHHBIX OyMar WHOCTPAHHBIX TOCYIapCTB 3a
OTUETHBIA MecsIl yMeHbIMIach Ha 44,58 mupa. Tenre u cocraBmwia 1 335,49 mupa. Tenre. VX mouis
B optdene cocrasmia 11,07%.
B otuetHOM Mecsie mpowmsonuio noramenne ['T[b CIHIA Ha obmryro cymmy 228,90 mup.
tenre. [Ipo1ax rocymapcTBEHHBIX IICHHBIX OyMar HHOCTPAHHBIX TOCYIAPCTB HE OBLIO.
B paccmarpuBaeMoM mepHoje ¢ LEeNbl0 MOJAepKaHUs JOXOJHOCTH BAJIOTHOTO MOPTQens
Obin  mpuoOperensl  kpatkocpounble [1Ib CIIIA B o6seme 137,88 wmupa. Tenre co
cpenHeB3BemeHHOU 10X0aHOCThIO 0,13% ro1oBBIX.
CpenneB3BenieHHas T0X0AHOCTh K noramennio ['1lb nHocTpaHHbIX rocyaapcTB B moprdene
ITA EHII® nHa otueTHyto naty cocraBuia 1,01% romaoBsix.

O0auMranum MexIyHapoaHbIX (PUMHAHCOBBIX OPraHU3aMH

Tekymass cTOUMOCTh OONHMTauii MEXIYHAPOIHBIX (DMHAHCOBBIX OpraHU3aIlui 3a OTYETHBIN
Mecsn yBennumiach Ha 1,01 mupa. tenre u cocraBuna 363,24 mapa. tenre. Mx mons B moptdene
cocrasmia 3,01%.

[Ipoaak, MOKYINOK W MOTAIICHUH IEHHBIX OymMar MeXTyHapOIHbIX (PMHAHCOBBIX OpraHu3aIil
HE OBLIO.

CpenHeB3BellleHHass JOXOJAHOCTh K TOTAlIEHUI0 M0 OOJUTaiusM  MEKIyHapOIHBIX
(DMHAHCOBBIX OpraHu3aluii, HOMHUHHUPOBAaHHBIM B TEHIEe, C (PUKCHPOBAHHON CTaBKOM
BO3HarpaxxJaeHus cocraBmia 9,3% TroJoBBIX, ¢ HHJACKCUPOBAHHOM CTAaBKOW BO3HArpaKICHUS —
nHpsAnMsa 1 npemust, u B nosuiapax CIIA — 5,0% ro1oBbIX.

[eno3urtsbl B 6aHKax BTOporo yposHsi Pecmyosmmkn Kazaxcran

Tekymas croumocts BkiagoB B bBY PK, umeromux cpenHeB3BeIEHHBI CPOK MOTalIeHUs
4,11 net, 3a OTUETHBIN MecsI yBenuumiaack Ha 1,18 mupa. Tenre u coctaBuna 252,85 mipa. TeHre.
Ux nons B moptdene cocrasuna 2,10%.

Pasmeriennii u norarrenuii Bkiiagos bBY PK ne Obw10.

CpenHeB3BelleHHas JOXOJHOCTh K morameHuto BkiIagoB bBY PK Ha oruetnyro nary
cocrasmia 9,1% roaoBbIX.

Jeno3uThl B HHOCTPAHHBIX OaHKAX

Tekyiass cTOMMOCTH JIEMO3UTOB B HMHOCTPAHHBIX OaHKaX Ha OTYETHYIO JaTy COCTaBHIIA
429,51 mupa. Tenre. Mx gons B moptdene cocraBuia 3,56%.

B oTdyeTHOM Mecsie MPOM30MIIO MOTAlIeHWe BKIAJO0B B MHOCTPAHHBIX OaHKaxX Ha OOIIyIO
cymmy 432,89 mupa. TeHre.
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B paccmarpuBaeMoOM mepHoje € ENIbI0 HOJJIEPKAHUS JOXOTHOCTH BAIIOTHOTO TOPTQEs
ObUIM pa3MeIIeHbl BKJIaJIbl B WHOCTPAHHBIX OaHKaX, HOMUHHpoBaHHble B nojuiapax CIIIA, Ha
cymmy 185,56 mapa. Tenre co cpemHeB3BemeHHON 10X0MHOCThIO 0,40% roa0BBIX.

Jleno3utsl B Hammonansuom banke PK

Tekymas croumocts aeno3utoB B HannonaibHoMm banke PK Ha oTtueTrHyro nary cocraBuia
420,38 muipa. Tenre. Mx mons B moptdene cocraBmia 3,49%.

B oTyeTHOM MecsIe B paMKax yIpaBlIeHUs TEKYIIEH JTUKBUIHOCTHIO C IEIBIO MOAACPKAHUS
JOXOAHOCTH IO TIGHCHOHHBIM aKTHMBaM OCYIIECTBJICHO HWHBECTUPOBAHWE B  JICTIO3UTHI
Hammonammsnoro banka PK. Cpemamit o0bem caenok coctaBmin 238,20 Mipa. TeHre co
CPEIHEB3BEIICHHOU TOXOTHOCTHIO 8,11% ro10BBIX.

KopnopatuBHbie o6auranun 3MuTeHTOoB Pecny6ankn Kazaxcran

Tekymass CTOMMOCTb KOPIOPATHUBHBIX oOnuranmuii smuTteHToB PK 3a oTueTHbIN MecsIn
ymenbimmiack Ha 2,10 mupa. tenre u cocraBwna 22,31 mupna. Tenre. Ux gons B moptdene
cocrasmia 0,18%.

B paccmatpuBaemMoM Tmepuosie B pamMKax oOpaTHOro BBIKyNa ObUIa pealn30BaHa YacTh
obmuraumit AO «DTJ» na cymmy 2,13 mupa. tenre. [lokynmok M morameHud KOpPHIOPAaTUBHBIX
obmuraruit smuteHTOB PK HE OBLITO.

Oo0siranum KBa3urocy1apcrBeHHbIX opranuzanuid Pecnyoauku Kazaxcran

Tekymas croumMocTh oOnMranuii KBazurocynapcTBeHHbIX opranmzauuii PK 3a orueTHblit
Mecs1 yBenmmariack Ha 21,40 muipa. Tenre u coctaBuia 1 716,27 mupa. Terre. Mx goms B mopTderre
cocraswia 14,23%.

B oTtuerHoMm mepuoze Oblmu npuooOperensl oonuranuu AO «bank Passutusa Kaszaxcrana» B
obbeme 5,95 mipn. tenre ¢ goxomHocteio 11,80% romoBBIX, a TakkKe B paMKax MeEXaHH3Ma
KPEAUTOBAHUS MPUOPUTETHBIX MPOEKTOB («IKOHOMHKA MPOCTHIX BEIIEi»), peaau3anus KOTOPOro
ocymectisiercss uepe3 bBY PK u AO «Arpapnas kpeautHas Koproparwus», oomuramuun AO
«ArpapHas KpeIuTHas Koprnopauusp» B o0beme 5,05 mupa. Tenre ¢ 1oxoaHocThio 11,75% roaoBbix.

B paccmarpuBaeMoM TmepHoje MpoOJaX U TOTallleHWHd IIeHHbIX Oymar oOiurauui
KBa3MIoCyJIapCTBEHHBIX opranu3anuii PK ue 6p110.

Ha otuetHyro pnaTy cpeaHeB3BeUIEHHas JIOXOJHOCTb K TIOTAlIEHHI0 IO OOJIUranusm
KBa3urocynapcTBeHHbIx opranuzanuii PK, nHomunupoBanusiM B TeHre, coctaBuia 10,5% ronosbix,
B nosutapax CIIA — 4,80% rooBbIX.

O0smranuu 6aHkoB BTOpPOro yposus Pecnydsmkn Kasaxcran

Texymas croumocts obnuranuii bBY PK 3a otuernsiii Mecsan yBenuuuiachk Ha 0,48 mupa.
TeHre u cocraBuia 1 178,47 mupa. tenre. VX nons B moptdene cocraBuia 9,77%.

B paccmarpuBaeMoM nepuozie B COOTBETCTBUM C YCIOBUSIMH MEXaHU3Ma KpPEIUTOBAHUS
MIPUOPUTETHBIX TPOEKTOB («IKOHOMHKA MPOCThIX Bemiei») co ctopoHbl AO «AT® bank» ObL1
OCYILIECTBIIEH BBIKYN 4acTu obOmuramuii Ha cymmy 0,29 mupa. tenre. Ilokymok u morarieHwit
oomuramuii BBY PK He 6nL10.

Ha oTuetHyro naty cpeaHeB3BelIeHHas JOXOIHOCTh K MoramieHuo no obnuramusm bBY PK,
HOMHUHHUPOBAHHBIM B TeHTre, coctaBuia 9,9% romossix, B nomapax CIIA — 6,4% romoBsix.

KopnopaTuBHbie 00 1Mraniuu HHOCTPAHHBIX IMUTEHTOB

Texymas cCTOMMOCTh KOPHOPATUBHBIX OOJIUranuii MHOCTPAHHBIX SMUTEHTOB 3a OTYETHBIN
Mmecsn yBenuumiack Ha 0,35 mupa. tenre u cocraBuna 9,24 mipn. tenre. VX pons B moprtderne
cocrasuia 0,08%.

B oTueTHOM mepuojAe NOKYNOK, NpPOJAX U TOTAIIeHWH KOPHOPATUBHBIX OOIMTraIui
MHOCTPAHHBIX SMUTEHTOB HE OBLIIO.

CpenHeB3BelIeHHas! JOXOAHOCTh K IMOTAIIEHUI0 KOPHMOPATUBHBIX OOMUTalMii MHOCTPAHHBIX
smuteHToB B optdene [TA EHII® na otyetnyto nary cocrasuia 7,8% roJ1oBbIX.
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OO0aurauu HHOCTPAHHBIX AIMUTEHTOB KBAa3UI0CYyAaPCTBEHHOI0 CEKTOPa

Texymas cTOMMOCTh OOMUTALMI HHOCTPAHHBIX SMUTEHTOB KBAa3HUTOCYIAPCTBEHHOTO CEKTOPA
3a OTYETHBIN MecsIl yBenuumiachk Ha 9,16 mupa. Tenre u cocraBmia 254,93 mupa. tenre. Ux mouis B
noptdene cocrasuna 2,11%.

B otyeTHOM mepuoie MOKYNOK, MPOAAX W MOTANICHUH OOIUTaiuii ”HOCTPAHHBIX YMHUTEHTOB
KBa3UT'OCYIapCTBEHHOTO CEKTOpa HE OBLIIO.

CpenHeB3BelIeHHAs JOXOJHOCTh K IMOTANICHUIO OOJWTranuii MHOCTPAHHBIX AMHTEHTOB
KBa3urocynapcrseHHoro cekropa B noptdene [TA EHII® na ortuerHyio nmaty cocraBuna 4,6%
T'OJIOBBIX.

PPN (cTpyKkTypHbIe HOTHI) HHOCTPAHHBIX IMUTEHTOB

Texymas croumocts PPN (CTpyKTypHBIX HOT) HHOCTPAHHBIX YMUTEHTOB B OTYETHOM MecCsLe
cocraBmia 32,41 mupa. Ternre. Mx gons B moptdene cocrauia 0,27%.

[Iponax, moramenuit U nokynok PPN (cTpyKTypHBIX HOT) MHOCTPAHHBIX SMHUTEHTOB HE
ObLI10.

AKIIUM ¥ J1eTI03UTapHbIe pACIUCKU IMUTEeHTOB Pecnybsmkn Kazaxcran

Tekymas cTOMMOCTh aKIU M JENO3UTApPHBIX pacnucok SMUTEHTOB PK 3a oT4yeTHBIN mecsn
ymenbimmiack Ha 0,52 mipa. Tenre w cocraBwia 271,07 mipa. tenre. Mx pons B moptdene
cocrasmia 2,25%.

[Iponax akiuii u Aeno3uTapHbIX pacnucok sMuteHToB PK He Obu10.

AKIII/II/I % nenosnTaprle pacrmcml l/lHOCTpaHHI)IX IMUTECHTOB

Tekymass CTOMMOCTh AaKIIMH ¥ JICTIO3UTAPHBIX PACMHCOK HHOCTPAHHBIX SMHUTCHTOB 32
OTYETHBIH MecsI] yBenuumiack Ha 2,51 mupa. TeHre u cocraBmia 26,23 mupa. Tenre. Mx mons B
noptdene cocrapmia 0,22%.

B oTuetHOM mepHoae TpOJAXK, a TaKKE TOKYIOK aKIHMA W JICMO3UTAPHBIX PACIUCOK
WHOCTPaHHBIX SMUTEHTOB HE OBLJIO.

BagaroTHasi cTpykTypa

HNuBecTuimonnslii noptdenb (UHAHCOBBIX MHCTPYMEHTOB B pa3pe3e BaOT, B KOTOPBIX
HOMUHHUPOBAHbI (PUHAHCOBBIE HMHCTPYMEHTBI, MPHOOPETEHHBIC 3a CUET IIEHCHOHHBIX AaKTHBOB
EHII®, npeacrasnen B Tabmure 2.

B oTueTHOM mepuoje cAENOK KYIUIM-TIPOJAKM ¢ MHOCTpaHHOM BaytoToM Ha KazaxcraHckoi
(hoHI0BOM OMpKE HE 3aKITI0YATIOCH.

Taonuua 2. CTpykrypa unBectuuonnoro noprgesns [1A EHII®, naxoasiimmxcsi B I0BEPUTEIHLHOM YIPaBJIeHUN

HBPK, B pa3pe3se Baaior
MAPO. menze

o crommoernua | Jommm | | Ao | e
01.01.2020r. 01.01.2020r- | o1 082000r. | 01082020 | avanarona
HarnnonaspHast BaJroTa 7201,0 66,69% 8393,32 69,59% 16,56%
JHomnmapsr CIIIA 3261,36 30,20% 3642,02 30,20% 11,67%
Poccuiickue pyoam 33,45 0,31% 17,00 0,14% -49,17%
Jlpyrue BaoThI 302,50 2,80% 8,05 0,07% -97,34%
Hroro: 10 798,31 100,00% 12 060,39 100,00% 11,69%

Pe3yabTarsl HHBECTUIIHOHHOM AEATEIbHOCTH

B pe3ynbpTaTe MHBECTULIMOHHOW JESATENBHOCTH, & TaKXK€ BCIEACTBUE BOJATHIBHOCTU KYPCOB
WHOCTPaHHBIX BaJIOT U W3MEHEHHUs PBIHOYHON CTOMMOCTH (PMHAHCOBBIX MHCTPYMEHTOB, pazMep
HAYHCIEHHOTO HMHBECTUIIMOHHOTO Aoxoja ¢ Hayana 2020 roma cocrtaBun 776,63 mupj. TeHre.
JloxonaHocTh neHcnoHHbIX akTuBOB EHII®, pacnpenenenHas Ha cyeTa BKIAJUUKOB (MOJTydaTesei)
¢ Hauana 2020 rona, cocraBuia 6,83%, npu undusrn 4,40%.
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IIpu sTtom no coctossHuio Ha 1 aBrycta 2020 rojga 1OXOAHOCTh IEHCHOHHBIX AKTHBOB 3a
nocieanue 12 mecsies (¢ aBrycra 2019 roga o utonb 2020 roaa) st BKIaAYMKOB (TIOJTydaTesneil)
EHII® cocraBuna 9,71% npu undnsuuu B pasmepe 7,10%. Takum oOpaszom, 3a mocnemnue 12
MECSIIEB pealibHask JOXOTHOCTh N0 MeHCHOHHBIM akTuBaM EHII® cocraBuna 2,61%.

CrpykTypa HauMCIEHHOTO MHBECTUIIMOHHOTO J0X0/a 3a yKa3aHHBIM NEpHUOJ IpeJICTaBICHA B
Tabmune 3.
Taéauma 3. CTpyKTypa HHBECTHIHOHHOIO 10X01a, moaydyeHHoro mo IIA EHII®, nHaxomsmmMmcs B

noseputenasHom ynpasiaennu HBPK
MAPO. meHee

HnBecTHIHOHHBIH 10X0/1 C HaYaIa
Hanmenosanue
2020 rona

Jloxozsl B BUIe BO3HArpaXKACHHUS 110 LIEHHBIM OyMaramM, B TOM YHCJIe 10 Pa3MEICHHBIM BKJIaaM U 47386
onepauusm «obpatHoe PEITO» !
Jloxozs! (YOBITKH) OT PbIHOYHON NMEPEOLCHKH LIEHHBIX OyMar -8,06
Jloxoms! (YOBITKH) OT IEPEOLIEHKH HHOCTPAHHOM BaIOTHI 268,58
Jloxons! (YOBITKH) OT HepeoLeHKH mpounx akTuBoBs (IIOU) -5,49
Jloxozs! (YOBITKH) IO aKTUBAM, HAXOSIIIUMCS BO BHEIIHEM YIIPABICHUH 43,79
IIpoune noxomsl (YOBITKH) 3,95

Hroro: 776,63

HNudopmanus 0 co0/110/IeCHUH NAPAMETPOB HHBECTHIIMOHHOM IeKJIAPANNH

CrpykrypHoe pacnpeneneaue [TA EHII®, naxoasmuxcs B JOBEPUTEIBHOM YIPABICHUU,
COOTBETCTBYET TpeOoBaHUSIM MHBECTHIITMOHHON ACKIapaliuu EHII®S, Jlonyu BagIOTHBIX TMO3ULIHH
OCTAalOTCA B paMKaxX JOMYCTHUMOTIO YpPOBHS M HE HapymalT TpeOoBaHuid VHBECTHUITMOHHON
nexnapanun EHITI®. Ceenenuss o coOmiogeHuu aumMuToB uHBecTUpoBaHus 1o I[TA EHII® mo
coctostauio Ha 1 aBrycta 2020 roma npencrasieHsl B Tabmute 4.

Tabauna 4. Jlumutsl nuBectupoBanus no INA EHII®

dakTHYecKoe
BeinoJiHen
Ne Buja ¢puHaHCOBOro MHCTPYMEHTA 3HaAYeHHne
ue (1a/ner)
(B mpouenTax ot ITA)
Hene:xxubie cpeacrsa KZT 0,07% na
JleHeskHbIe CpeICTBA B MHOCTPAHHOI BaIIOTe 0,10% na
1 Ka3zaxcranckue SMHTEHTBI: 72,30%
11 Tl'ocynapcrBeHnsie nenHele Oymarn Pecry6mukm KasaxcTaH, BbINyIieHHbIe MHHHCTEPCTBOM 43.22% na
) ¢unanco Pecny6uku Kazaxcran, HannonaneueiM bankom Pecy6mmmku Kazaxcran '
111 locynapctBeHnsle 1neHHble Oymarum PecmyOmuku KasaxcTaH, BBIIyLIEHHBIE MECTHBIMH 0.0% na
o HCIIOJHUTENbHBIMU OpraHamu Pecriy6unku Kasaxcran '
1.2 JHenosutsl HanmonansHoro banka PecnyOnuku Kazaxcran 3,49% na
13 Ilennble Oymaru cyObeKTOB KBa3UIOCYJapCTBEHHOTO CEKTOpa 15,36% na
DuHaHCOBBIE MHCTPYMEHTHI OaHKOB BTOporo ypoBHs PecnyOumku Kazaxcran, umeromme
14 PEHTHHTOBYIO OLIEHKY II€HHOM OymMard W/WiM SMHTEHTa He HIke «B» mo MexmyHapomHOi 9.92% na
' mkane areHtctBa «Standard & Poor'sy mmu peHTHHrOBOW OLIGHKOH aHAJOTHYHOTO YPOBHS '
OJIHOTO U3 APYT'HX PeHTHHIOBBIX ar€HTCTB, B TOM YHCIE:
1) JIOJITOBBIE IICHHBIE OyMaru 7,21% na
2) JIOJIeBBIE IIEHHbIE OyMaru 0,78% na
3) TIETIO3UTHI 1,92% na
HerocynapcTBeHHbIE JONTOBBIE IIEHHBIE OyMary, 3a HCKJIIOUGHHEM IOJTOBBIX IIEHHBIX Oymar
CyOBEKTOB KBa3HIOCYJAapCTBEHHOTO CEKTOpa M OaHKOB BTOpOro YypoBHsA PecrmyOmmku
15 KazaxcTaH, MMEIOIMMHU PEHTHHIOBYIO OLEHKY IIEHHOW OyMaru W/Win SMUTEHTa He HUXKe «B-» 0,02% na
M0 MEXAYHaponHoil mkane areHTcTBa «Standard & Poor's» mimm pedTHHTOBOW OLIEHKOW
AHAJIOTUYHOTO YPOBHS OJHOTO U3 APYTUX PEHTHHIOBBIX ar €HTCTB
151 HerocynapcTBeHHBIE [ONTOBBIE I[€HHbIE OyMaru, BBIIyLNICHHBIC IIOA TapaHTUIO U/HMIH 0.0% na
- nopyauTenbcTBo IlpaBurenscrBa Pecniyomiku Kasaxcran '
HerocynapcTBeHHbIE AONEBBbIE LEHHbIE OyMard, 3a HCKJIIOUEHHEM JOJEBBIX LEHHBIX Oymar
16 CyOBEKTOB KBa3HIOCYIapCTBEHHOIO CEKTOpa M OaHKOB BTOpOro YypoBHsA PecrmyOmmku 030% a
B o o 0
KasaxcTan, BXo[sIue B IepByI0 KaTeropuro odunuansaoro cnucka Kazaxcranckoit gponmosoit ' a
[QS

3 Unsecmuyuonnas oexnapayus EHII® ymeepawcoena nocmanosnenuem Ipasnenus Hayuonanvnozo banka Pecnyonuxu Kazaxcman
om 24 ¢hespans 2020 200a Nel0
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VHCTpyMEHTBl HCIAMCKOTO ()MHAHCHPOBAHMS, BKIIOUCHHbIE B O(UIMAIBHBIA CIHCOK
1.7 . . 0,0% na
KazaxcTanckoii ¢ponoBoi 6upxu u () oupxe MOIIA
Ilennsle 6ymaru nop 3anor HexsmkuMoctd (MBS) u aktuBoB (ABS) ¢ pedTHHIOBOH OLEHKOI
18 LeHHOI Oymaru W/WiM SMHTEeHTa He Hibke «BB-» mo MexnyHaponqHOH IIkane areHTcTBa 00% 1
«Standard & Poor'sy M pedTHHrOBOH OLCHKOIl aHAJIOrMYHOIO YPOBHSI OJHOI'O M3 JIPYIHX '
PEITHHTOBBIX ar€HTCTB
2 3apy0erkHble IMUTEHTHI: 23,75% na
T'ocynapcTBeHHBIE, aT@HTCKUE U LICHHBIE OyMart MeXIyHapOAHbIX (PMHAHCOBBIX OpraHM3aLUi
21 HMEIOIMEe DPEHTHHIOBYIO OLCHKY LEHHOW Oymarn W/uim SMHUTeHTa He Hmxe «BB-» mo 14.95% na
' MeXIyHapoaHoW Iukane areHrcrBa «Standard & Poor'sy WM peTHHIOBOW  OLCHKON !
AHAJOTUYHOrO YPOBHSI OJIHOTO M3 APYTHX PEHTHHIOBBIX areHTCTB
29 MyHuIHIIaNbHbIe [IEHHbIE OyMaru B paMKax HHBECTUPOBAHHS B FOCYIapCTBEHHbIC M areHTCKUE 0.0% na
o LIEHHbIC OyMaru !
KopriopaTiBHbIe OITrOBBIE [ICHHbIC OyMard UMEIOIHe PEHTHHIOBYIO OLEHKY LICHHOU Oymaru
2.3 H/UM OMUTEHTa He Hibke «BB-» mo Mexaynaponnoii mkane arentcersa «Standard & Poor'sy 3,90% na
WJIH PeHTUHIOBOH OLIGHKOH aHATIOIMYHOIO YPOBHS OJJHOTO U3 APYTUX PEHTHHIOBBIX ar eHTCTB
Iennbie 6ymaru moj 3ajnor HeawxkuMocTd (MBS) u aktiuBoB (ABS) ¢ peiiTHHIOBO# OI[EHKOM
24 LEHHOM OyMard W/Wid SMHUTEHTa He Hike «BBB-» 1Mo MexmayHapoIHOH IIKalle areHTCTBa 0.0% 1a
' «Standard & Poor's» Wi pedTHHIOBOH OLIGHKOH aHAJOTMYHOrO YPOBHSI OJHOTO U3 APYTUX '
PEHTHHTOBBIX ar€HTCTB
KoHuBepTupyemble LeHHbIe OyMarn B paMKax HHBECTHPOBAHHS B KOPIOPATHUBHBIC IICHHBIC
25 OyMaru MMeIoIHe PeHTHHIOBYIO OLCHKY L[EHHOW OyMaru W/MiM SMUTEHTa He Hibke «BB-» mo 00% na
’ MeXIyHapoaHOW Imkane areHtctBa «Standard & Poor's» WM peTHHrOBOW  OLEHKOM !
AHAJOTUYHOTO YPOBHSI OJTHOTO M3 APYTHX PEHTHHIOBBIX areHTCTB
2.6 AKINH, J€T03UTapHbIE PACTIMCKHI HA aKI[HH 1,06% na
Jleno3uTsl (BKJIabl) B MHOCTPAHHBIX 0aHKaX, UMEIOIINX PEHTHHTOBYIO OLEHKY HE HHXKE «A-»
2.7 0 MeXKAyHapoxHO#H mkane areHTcTBa «Standard & Poor's»y uaM peHTHHIOBYIO OLCHKY 3,56% na
AHAJIOTHYHOT' O ypOBHﬂ OJTHOr'O U3 ﬂpyrux peﬁTMHFOBbIX aréHTCTB
CT‘pyKTyprIC l'lpO}lyKTl)l, Bl:ll'lyLLIeHHble OpFaHl/l3aLll/lﬂMl/l, HMCH IIUMHA peﬁTHHFOByIO OLLCHKy
2.8 He Hmke «BBB-» mno MmexayHapomHoi mkane areHtctBa «Standard & Poor'sy mim 0,27% na
PEHTHHTOBYIO OLIEHKY aHAJIOTHYHOIO YPOBHSI OJHOT'O M3 JIPYTHX PEHTUHIOBBIX areHTCTB
MHCTpYMEHTBI HCIaMCKOro (PMHAHCHPOBAHMS, HMEIOIINE PEHTHHIOBYIO OLIEHKY He HikKe «BB-
2.9 » 10 MEXAyHapopHoi Imkane areHtcTBa «Standard & Poor's» mim pedTHHrOBOH OLEHKOI 0,06% na
AHAJIOTUYHOTO YPOBHS OJHOTO U3 APYTHX PEeHTHHIOBBIX areHTCTB
dakTHYecKoe
BrinosiHenue
Ne Buja ¢puHAHCOBOr0o MHCTPYMEHTA 3HAYeHHne
(na/uer)
(B mpouenTax ot ITA)
1 IpousBosHbIe HHHAHCOBBIC HHCTPYMEHTHI, U3 HUX: 0,00% na
11 ITpousBonnble (UHAHCOBBIE HHCTPYMEHTBI, HCIOJb3yeMble B IEIAX XEIKHPOBAHUS 0,00% na
HMHBECTHIIHOHHOTO PHCKa
1.2 Ipon3BoHbIe HHMHAHCOBBIC HHCTPYMEHTBI, HCIIONB3YEMBIC B LIEISIX HHBECTHPOBAHUS 0,00% na
1.3 30J10TO B CJIMTKAX M HA METAJJIMYECKUX CUETaAX 0,0% na
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HNudopmanus mo nokynkam, npoaakaM 4 nNoramieHussM (pUHAHCOBBIX HHCTPYMEHTOB,
HAXOASAIIMXCHA B UHBeCTUIHOHHOM nopTdese [TA EHII®

Tab6auna 5. CBegeHus mo npmod

€TCHHIO (l)I/IHaHCOBI)IX HHCTPYMEHTOB B OTY€THOM MECHIIC

Buja uHCTpyMeEHTa Bamora OMHUTEeHT HeHHOii Gymarn HOM“HMBE;zZ::o"MOCTb »
I'lb PK KZT IpaButensctBo PK 377 604 902 000
I'lb CIIA usD IpaButensctBo CIIA 137 884 500 000
O6unuranun KZT AO «bank Pa3sutust Kazaxcrana» 5950 000 000
O6nuranun KZT AO «ArpapHas KpeJIuTHasi KOPIOpaLus» 5045 147 000
Hroro 526 484 549 000

Tabauna 6. CBegeHus mo npoaake (UHAHCOBBIX HHCTPYMEHTOB B OTYETHOM Mecsiie

Buja uHCTpYMeHTa Bamrora OMMHTEHT IIeHHOi Oymaru CymMMa c1e/IKH B TeHre
O6auranuu KZT AO «DTJ» 2 126 604 652
O6auranuu KZT AO «AT® bauk» 285032 550

Hroro 2411 637 202

Taﬁ.ﬂnua 7. CBe)IeHHH 10 MOrameHusIM OCHOBHOI'O 10JIT'A 110 ICHHBIM 6yMaraM B OTYCTHOM MecHANe

Buja uHCTpYMeHTa Bamrora OMMTEHT LIeHHOi Oymaru CymMMa cj1eJIKM B TeHre

I'llb CIIA usb [IpaBurtenscreo CILIA 228 904 700 000

I'lB PK KZT Hanonansueiii bank PK 70 766 230 400

Uroro 299 670 930 400

Taﬁ.lmua 8. CBe}IeHHﬂ 110 pasMEICHUSAM BO BKJIaJIbl HHOCTPAHHBIX 0aHKOB B OTYETHOM Mecsdle

Buja uHCTpYMeHTa Bamora HaunmeHnoBanune 6anka CymMMa cj1eJIKH B TeHre

Brman usD Bank of China 69 696 600 000

Bxuan usbD Credit Agricole 69 696 600 000

Btz usb Societe Generale 46 164 160 000

Hroro 185 557 360 000

Taonuma 9. CBeeHUs M0 MOraleHUsIM OCHOBHOIO J0JITA 10 BKJIAJAM B OTYETHOM Mecsiie

Cymma K NOoraieHuIo B

Buja uHCTpYMeHTa Bamrora HaunmeHnoBanune 6aHka renre
Bxnan UsSD Bank of China 140 802 190 000
Btz usb HSBC Bank 89 611 400 000
Bxian uUsbD Credit Agricole 78 715 060 000
Bkuan uUsbD Bank of Tokyo 62 894 350 000
Btz usb Natixis 60 865 500 000
Hroro 432 888 500 000




